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Report Date: June 2025 Index Description

Gain Keeper, our variable annuity strategy, is
designed to follow leadership among World
Stock indices and sector specific equity funds
on a monthly basis. The strategy will also
dynamically adjust holdings among asset
classes as conditions dictate. The income side
of the portfolio uses high yield corporate
bonds held on a tactical basis. All investments
are made using mutual funds and subject to
those available on the annuity platform.
Investments in any annuity are made with
after tax dollars but gains grow tax deferred
until withdrawn.

Growth of 1,000

For more information on and Profitscore's
other indicies, please visit
www. ProfitScorelndex.com
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Sharpe Ratio

Gain Keeper Annuity O MSCI ACWI (MSCI All Country World Index)
. AGG (IShares Core US Aggregate Bond ETF)

Monthly Returns Live Performance Data

Contact

Important information:
John McClure, President & CIO

phone ::208-489-5286
email :: john.mcclure@profitscore.com



http://www.profitscoreindex.com
http://www.liquidindexes.com

CAPITAL MANAGEMENT, INC.
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Reward Statistics (Annual) Gain Keeper

Compound ROR - 4.35% 3.00%
Average ROR - 6.12% 3.11%
Max Gain - 31.64% 8.46%
Consecutive Wins - 5 10
% Winning Years 0.00% 70.37% 86.96%
Average Gain - 15.72% 4.23%
Gain Deviation 0.00% 8.77% 3.13%
Risk Statistics (Monthly) Gain Keeper MSCI ACM AGG
Standard Deviation 0.00% 4.51% 1.29%
Worst Loss 0.00% -19.91% -4.14%
Consecutive Losses - 6 6
% Losing Months 0.00% 40.45% 41.98%
Average Loss - -3.74% -0.85%
Loss Deviation 0.00% 3.35% 0.87%

Risk/Reward Statistics (Annual)

Sharpe Ratio (1%) 0.00 0.29 0.69
Sortino Ratio (1%) 0.00 0.29 0.46

Past 36 Months

There is not enough data available.

Investment Allocation

Income 25%
. Alternatives/Commodities 15%

. World Stock Indexes 60%
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